HUA NAN FUTURES

SisHEEE 'EE’fEEliﬁ £ 7 A ¥ J

liAiE% i’] ll.a\
SRPE EFHE RS
09H03H
KPR MW | KPR MW | RTA W
ShERIEE | -19,816 -4,011 -76 -205 -1,659 -34
®iE 1,038 215 210 0 24 0
BEE 6,882 -794 549 180 199 29
FETHE EEEFERECALL SREEEPUT
09H03H
REE IBE | RFE IBE | RFE i
SERIEE -325 -72 | -13,327 -2,338 20,486 209
S 2 0 0 0 -62 0
BEE 312 83 13,279 6,841 2,859 -6,932
{ER B R RRT+ & EREREAEE R B4 O % pay
aEE 110.48 BB -9.82
- 4 2% 7 aiE#A+X
54 8 24.43 Bk EE Y -7.30 =18 % %
ey 46.0% 53.7%
EHE 7.92 RE& -6.85
8%t 4.68 1)z -4.74
BRI+ . .
B 4.54 W 7-KY -4.28 HIE(EHs 67.8% 67.9%
BlZRE 4.34 DEE-KY -2.60
BRYtHE 431 th#H-KY -1.51 2 EIEAFT+ A
= 66.6% 87.1%
R 370 | HE -0.94 R
8% 3.55 BiF-KY -0.81
= FFEEHARI+
MzRE 3.04 A e -0.73 % %
Bt&E5 170.99 BtaEs 39.57 ATBELE o it
A S : S} =&¥gk
\ =/
PERZMBEES  KZAFEEEEESMBESN  TESRERABURKRERR ; BERIVEURTES
HRE - FEBRREUZRE - KEARBTHEESE - ARATFFREMEREE - e

EESRMER EEPEROERAS (109)ESSHEFE007% -
AitmERERIKIMEES455318 29 TEL: 02-27180000 FAX : 02-25463700 BERRIE . BEEFRSM & SEPER S



HUA NAN FUTURES

BisfEEEEE A gy | Sxwk

/

EARE - HEKEFEESHE(L

SHNEIRE & HIESHE(E BEHIRE & PHEEHE(L

IREEEE (8) HEEBE(0) BRI (D) REEERE (B) HEE8E (O) BEERE (D)
08H30H 2123 -19,298 -1,727 19.1 9,313 21
08H31H 242.6 -19,164 134 13.2 8,307 -1,006
09H01H 145.8 -20,199 -1,035 29.9 8,426 119
09H02H -24.0 -15,805 4,394 -4.8 7,676 -750
09H03H 324.8 -19,816 -4,011 42.9 6,882 -794

SNEEERSHBEE

CALLKFE PUT RXFE KFEEFSU CALL ;qug PUT 5E3|Z% REZFEMI
08H30H -11,447 16,984 -28,431 16,974 2,137 14,837
08H31H -11,275 19,007 -30,282 11,309 2,169 9,140
09H01H -10,781 19,341 -30,122 4,363 5,456 -1,093
09H02H -10,989 20,277 -31,266 6,438 9,791 -3,353
09H03H -13,327 20,486 —33 813 13,279 2,859 10,420
\ =
-’-' -'-' i‘ e
p RASELL & FhRE RS ~
18,000 - IRE=ELEE e INFREFSEL = gof
17.500 —
= 17,000 — ) . 525 §
E =23 =
16,500 — Eb
16,000 - _ aes
15,500 -
7%225 sS84o05Hd s8419Hd oXo02Hd
e ErEEeRFa(EST) aammse TS ERE AT ==
3,200 - — 180°6
Z=n 3,000 - =
éﬁé — 17026 Zlg
gﬁ 2,800 — Eﬁ
#EE
2,600 - — 160°%%o6 i=%
==
2,400 -
- 15026
2,200 -
2,000 rrr—r—T—TTTr T T T T T T 14026
7}%225 s8/05HA s819d QEOZEI
HERXZMBERES  RHIAFEEZEESMBRES  TBSXEERABULIRERR ;| BENEURTEH
BIZRIA - K1 7%5!523*5;&21%  REANBEETHEEEE - AATFREMEREE -

EESRMER EEPEROERAS (109)ESSHEFE007% N -
AR HEIEIEE543E318 29 TEL: 02-27180000 FAX : 02-25463700 BERRIE . BEEFRSM & SEPER S



Il

(O)emEmEmmmEE s gy | 22
MEBZLL )

e /\EISEHRI P B ZELE — 515
60% - - 18,500
I\
i 45% -
% - 17,500 &
B 30% - ;DE
o 7
2 15% - 5
o il
%
A 0% NIEESEEEERINNERRERRERNEL )
EE
-15% - - 15,500
6H10H 7H02H 7H23H 8H13H 9A03H
30% 1 mmEEENESELL —&i58 18,500
5 20% - - 17,500 &
: i
A HA
~ i
70 10% - - 16,500 &
tE
0% 7] | | | | | | Il | B 15,500
6A10H 7H02H 7H23H 8H13H 9A03H
MR SHEEES TP ABEEERESMELA)  TEEREEABURSEEAR ; BENEYRTES
MER  AEARRENZEE SSAALTHBNEE ANTFEEMEEEST - 9

EESRMER EEPEROERAS (109)ESSHEFE007% R N -
aithmRERIKIMEE5495312 29 TEL: 02-27180000 FAX : 02-25463700 BERRE : EESFREM & AEBERSAA



(OEE L Ny

P VIX -
<25 - - 18,000 g
X TE
ia ;'?[
20 - - 17,000
15 - HMH - 16,000

6H10H 7H02H 7H23H 8H13H 9A03H

VIX E2 TWSE 1HEH 1% RS 1R

10 . mmVIXHRGEISE  —MEEE 19000
<
S 05 -
X
;% - 18,000 ;JJ!
E[d - E
# 00 :
H - 17,000 ¥
5.05 -

10 - - 16,000

68108 78028 78238 8BI3H  9AH03R

S

PEXSHEERES  RXPABESEEASIKESN  TEEESEABURIEERRE  BENENRTEL
MRIE  AEBRKEUZRE  RPABETHEHEE  AQDREEMERET - ‘E’
EHeHER EEPEBROARAT (109)ESSHEFE007H ) . o .

et RAeRIKIMERS495312 29 TEL: 02-27180000 FAX :02-25463700  ERIKIR : BEEFX 5 & SEPER S



%ﬁ%EJ

HUA NAN FUTURES

() EEmEEREE gy

CALL ~ PUTIR &R ENZER

= 43 = —1EH
18000 - Call BRiRENE =L Y
- 25%
o 17000 - - 20% =
[mm| o
5 2
L - 15% 3%
g ]
# 16000 - - 10% E
- 5%
15000 Frrrrrr 00001717 1717 1T 117 T T 1T T T T T T T T TTTTI O%
7H23H 8H06H 8H20H 9H03H
N = -—21E ]
18000 - PUT B2IKENE B 309
- 25%
s 17000 - - 20% =
A (o
5 2
l - 15% %
15 B
# 16000 - - 10% E
- 5%
15000 rFrrrrrrrr 01717101717 17 17T T T T T T T TTTTTTTT 0%
7A23H 8A06H 8H20H 9R03H
=
HERZMBERES  XHABEEESB8MBRN  TEEEEEASBURRERE ; BEMEYKTEE
MRIR - FRARRENZFRE - RHAEBTHEHEEE - XAATDAFEEMEREE - @

EESRMER EEPEROERAS (109)ESSHEFE007% N -
AitmERERIKIMEES455318 29 TEL: 02-27180000 FAX : 02-25463700 ERIRIR BERXG & BEPERSF



(O)oiEmamnmin i gy | 20%
i ~

RIEEREOIZE ~
HER : 2021/9/3 45H :2021/9/8
202109W?2 i A
Call (S 0] iE/ﬁJZ
0 0 16,600 2,282 -101
0 1 16,700 2,963 438
-1 1 16,800 4,102 1,190
0 0 16,850 577 577
-1 5 16,900 5,456 1,173
2 2| 16,950 2,539 613
3 67| 17000  |7886 975
21 27 17,050 3,867 -9
27 81 17,100 5,911 1,735
-6 66 17,150 3,353 1,634
-25 263 17,200 7,142 4,132
57 3,690 1,717
7 4,763 1,850
-50 3 1,383
299 4,042 2,220
767 2,696 1,523
-520 4,609 3,001
724 5,132 4711 X
22 1,122 814
-101 220 138
-549 17,700 166 45
X 2,397 17,750 90 30
999 17,800 63 22
1,716 17,850 3 0
18 4E AT Ol #a3 P/C Hst 2R 4R 5t
7,576 79,798 1.1542 92,105 31,917
HEZGMIEERS  RIAREHEEZEEEBHEEN  TEEEERAATMURIRERRE ; BENEURTES
HMRIR - FAEARRKREUZFRE  XSZAEBTHEEESE ARSI FREEMEREE - @

EESRMER EEPEROERAS (109)ESSHEFE007% N -
AitmERERIKIMEES455318 29 TEL: 02-27180000 FAX : 02-25463700 ERIRIR BERXG & BEPERSF



HUA NAN FUTURES

SEEEEER Eliﬁ %ﬁﬁﬂﬁ J

i F O I 21
202109 B
BHE
0 70 15,000 8,926 683
0 0 15,100 1,540 -6
0 53 15,200 2,152 303
0 0 15,300 1,668 -12
0 39 15,400 4,246 -353
0 0 15,500 3,318 -592
-1 26 15,600 3,073 -829
0 7 15,700 1,772 -1,037
0 166 15,800 5,086 -256
0 21 15,900 2,253 -252
0 178 16,000 8,689 -52
-2 107 16,100 2,809 86
0 16,200 4,022 416
-113 16,300 5,342 1,129
-7 16,400 5,781 1,084
-25 16,809 130
-13 6,295 266
-17 5,834 69
-31 4,988 130
-14 351 1,042
-82 7,002 465
44 3,855 512
18 5,078 1,245 X
-279 : 2,755 663
19 2,164 874
-530 17,500 1,297 245
18R At Ol #3 P/C fact 18R AR 5T
-3,057 112,649 1.3351 150,394 6,317
\\ fEH P/IC 1.3283 S HIBRE(E 0.0068 /
HMEXSIMEERS  SPABEEEEESMEAN  TEELEEABMRREAE ; BEWEYRTEDR
MRE  TERKARANZGE  XPARBTHBHAAE - ARTFAEMEREE - @
EHSRMER ERBEROARAT (109)E2EHEFHE0075
Bt R A RIKINER 545531829 TEL: 02-27180000 FAX :02-25463700  EHRIRIR : SEESXHHM & BEHERSM



40 mm P/C Ol Ratio EEE#BED — 515 18,500
1
. 8,000
- 17,500
oo N NN M &
g 0 fiin ' [ r - 17,000 £
BE HA
% 0 - ‘ - 16,500 g
- 16,000
401 - 15,500
60 - - 15,000
68108 78028 78238 8H13@  9803H
—P/CREEELEE (%) —P/CHRELEE(%) —&15H
180 - - 18,500
160 - - 18,000
L 10 - 17,500 4
2 - 17,000 15
£ 120 - %
- 16,500 3=
100 - 16,000 &
80 - - 15,500
60 [TTTTTTTTTIT T I T T T T T T T T T T T I T T T I T T T I T T I T T T T I I T I T T T TI I TTITT T 15,000
68108 78028 7823 8B13H  9H03M

RENEBTHEHEAE - AATFEEAEREE -

ErEEEl ERBEROHARAT (109)FEEHRFH0075%

AithERERBIUER5455318 29 TEL: 02-27180000 FAX :02-25463700

=

PERZMBEES  KZAFEEEEESMBESN  TESRERABURKRERR ; BERIVEURTES
KRB - FEBRREUZIRE -

BRI : GEESREM & QEBBERSAA




@eﬁ,ﬂﬁng %Eff&*aiﬁ | 3muR |

BEERMEIN

ORISR BETe) 1148 2021/00/03 B 17442 7 17553 17500 4% 114430 L +190 (+1.10%)

SHAS 17418404 SMAD0 1701485¢  SMAGO 17340324 18240
FEEFE 0 18144
18048
1795
17856
17760
17664
17568
¢ mn
ﬁ 17376
J 17280

17184
| 17088
| 16992
' 16896
16800
16704
I 16608
‘ 16512
- 16416
16320
16224
16145 16128
16032

| | | |
2024/06/01 07 08 09

B RRIE : E&EM

PEXSHEERES  RXPABESEEASIKESN  TEEESEABURIEERRE  BENENRTEL
MRIE  AEBRKEUZRE  RPABETHEHEE  AQDREEMERET - ‘E’
EHeHER EEPEBROARAT (109)ESSHEFE007H ) . o .

et RAeRIKIMERS495312 29 TEL: 02-27180000 FAX :02-25463700  ERIKIR : BEEFX 5 & SEPER S




EHHAT

HIANANFUTUI‘ES

@A? B BRI 4 gy |

BRI ERASE N
LR
2021/9/6 2881 EE.?B% CEF 0.00
2021/9/6 3711 HA®IE OZF 4.2 0.0 6.02
2021/9/6 2323 Fix CUF 0.7 0.0 0.27
2021/9/6 4306 M -~ 0.0 0.6 0.00
2021/9/6 4912 B{EIEE-KY == 0.0 15 0.00
2021/9/6 4439 g E£-KY — 6.5 0.0 0.07
2021/9/6 1233 XK1= == 0.8 0.0 0.02
2021/9/6 2904 &5 - 2.0 0.0 0.05
2021/9/7 2615 88 == 1.0 1.0 0.73
2021/9/7 2912 #—#8 3 9.0 0.0 3.07
2021/9/7 2887 & CMF 0.6 0.5 213
2021/9/7 2027 Kk FEF 0.0 0.0 0.00
2021/9/7 1513 i EE == 2.2 0.0 0.34
2021/9/7 6541 R=E-KY == 0.0 0.0 0.00
 sEEGAmE®
202109W2 202109 202109W4 202109W5 202110W1
EIRE 16.87 8.19 3.05 1.32 0.03
HETRHE 16.87 25.06 28.11 2943 29.46

12|S/z}%= Eiﬂxiﬁ?ﬁ‘algﬁﬁi'é%ﬁﬁ&?;é;
2ANEREMURE E HZIRAI AN Ta%izuﬂl’*"{“%%ﬁmv

RERMT: BHbE R T TH{E
ZIN 10N -
FEINEEE — — — X TNHELS SNy B8 (E
TIN4E 5 By 88 48 T

3AEREMSE . HIEEEEAEEEREE:

HIERZSIFERS  ROAFEEZESEGMEEN TR EZEEEASBUAIRERE ; BEMNEN R TEER @
HRIE  FEBABRREVZERE RHAEBTHEBEAESE AATIFREEMERSEE -

ESER EmHERMNARAD (109)FEE B FSE00755E

AitmERERIKIMEES455318 29 TEL: 02-27180000 FAX : 02-25463700 ERIRIR BERXGF & BEPERSF



J

@‘S?E,‘H"':%"’EEF“EWE fofaile)
(

—  AREFNAEREEREZTEELARANBEATUEZENRE  RRIFHEE
FAAMZERRERSERERBEMEZER - EERPERMNABRAT
(UFHEART) ) HAREABAEEY « SBRENRSEAFERZRNR
i AREMEZENSERARNBETEE - XATSEAEEA -

—EAREAREHSE FREFIHRSEMEREVUR - ARARERASAEED
ERER - AWEABTAARRREN 2RI RE - KHAEBFETML - H
EEXEESMBENREREMEDN - BFHBEEEERR - NEFE - EHE
ATHRAR BRI R AL -

BE - B8 - SIREHEE - £#ETERT - AATVAHEMOARErIHSHE
RAREHRRAAETHRZA5 I RNEMORSEEEIOUEE -

MM~ XWERSIMSHEAER M RIBEUSERARERERER - HRES - DIES
BIRETERREME HERITARNREFTRARRZEE

- AREABPARN S ERUEESERELZAR - MAARRRER - Hil

BEFASEREZAR  BREEBEELENMAE - FEEXEHE - ITF
REREFRARKZEE

N ABEABRZEREBRALTIARER - FEXLRTFELEERE - FIEEM
RERQTREEEMLEER - 51K - 8R4 - TH -8R - i - #EFEH
158 - HEURERQTIFBMHREZTH - XRTEFTFERE -

t - ARSERBEARTDVEETFEARTDVHITHEBAZNZEFEE - IR EAAR
RAQNTEXZEREMIARESEEFMHA - XRTFFEE -

N BiERZMBIEES KHAFHEESEESMBET - TEEZEEE AR
BIRBEEME ; BENGEURTFHNRER - FEARKRBENZRE - RHAEEB
THEHEEE - XAATARREMEEEE -

EmEHERE EHHERMNAMRAT (109)FEEHRBFF00735E
altmEEREMNES545:318 29 TEL: 02-27180000 FAX/02-25463700

 ABEABTAEBRTAGRAHTIAREENAE[MRZSZ2EE - BN - 5F -

AHERESEEELEERERRT D ITRIGATS ZIERE  EHSELE

N\ D
HIERZSIFERS  ROAFEEZESEGMEEN TR EZEEEASBUAIRERE ; BEMNEN R TEER
HRIE  FEBABRREVZERE RHAEBTHEBEAESE AATIFREEMERSEE -

ErEEEl ERBEROHARAT (109)FEEHRFH0075%

iR A RIEIER545E318 29 TEL: 02-27180000 FAX :02-25463700 BERRR . BEESRSM & GBMERSM



