B3

EEEHK ®
| EANEEEAR \

EHIAE

HUA NAN FUTURES

ERIPE EFHE EREE
12H06H
KEZ o KEE B KEZ o
ANE R PEE -36,183 2,025 -495 33 -299 20
®iE 26,809 -530 255 -4 19 0
B2 -1,818 -268 -88 -20 73 1
EEEHE EREERCALL EIREEEPUT
12H06H
KEZ 1EE KEZ B KEZ 18R
B R PEE 0 0 -6,643 -211 -1,207 1,934
1’ 0 0 -124 0 0 0
BEE 0 0 6,795 5,486 4,290 -3,698
R BB AT+ ERE MBS+ B O = -
aE= 6.26 aEE -83.29
. 44 2% 3 Si5HAI+X
258 477 BtEER -10.27 =118 0 0
f ik B {ELE 47.0% 57.6%
B 3.72 JBiE -4.45
Ee 3.29 H&xs -2.60 B
e BIAATR o150 73.0%
HABIxE 2.82 NBEE -1.83 HIE(EHs -£/0 -U/o
EZal 1.86 k€ -1.62
WmE 1.81 s -1.58 £ REART+ A
o 49.8% 78.0%
amA 1.79 =2 -1.25 s hts
Hh— 1.46 5350 -1.24
- - EEEHA+
=R 1.37 RK{E-KY -1.04 % %
_ _ ARSI 86.0% 84.0%
B+88% 29.16 #1+885 -109.19 }

HEXZMBERS RHIAFEEZEESMEA
IRIR - FEB/RREVZIRE

AithRERBIUER5455318 29 TEL: 02-27180000 FAX :02-25463700

£ - WEBZEEEARMURRERRE ; BENERRIEH

 REANBEETHEEEE - AATFREMEREE -
EREMElE ERBEROHARAE 112)FEHRFH0075%

BERRR . BEESRSM & GBMERSM



£ 3= HE 15 B B8 458 35
S E B EE#EHIR @EFEmx
EANIRE - IS QEEESBE(L

HNEIRE & HIESEHEE BEHIRE & HEFHLIL
REEEE (S HPEEE(0) ZEEEE(0) REEHEE&E (R PEE=E(0) &EEEHE ()
12R02H 150.2 -37,509 7,350 3.8 -2,326 -1,613
12H03H 283.2 -38,835 -1,326 45.0 -3,224 -898
12H04H 258.0 -38,787 48 422 -2,011 1,213
12H05H 46.0 -38,208 579 -5.4 -1,550 461
12506H 20.0 -36,183 2,025 -17.6 -1,818 -268

SNEEFRBBEL BEBREEESEE(

CALL R¥E PUT RAFE AFEEEMU  CALLKRFE PUT R¥EB ARFEEFEMI
12H02H -5,268 -5,869 601 13,273 -6,536 19,809
12H03H -4,896 -5477 581 10,216 -7,942 18,158
12R04H -7,533 -5,099 -2,434 666 7,717 -7,051
12H05H -6,432 -3,141 -3,291 1,309 7,988 -6,679
12506H -6,643 -1,207 -5,436 6,795 4,290 2,505

p IRE 5B & EhmlE s ~
25.000 - IRESELE — I 1E$5 &) - 4%
%4'000 i M

' 7] N st \/-
m 23888 - - 3% B
i 21000 - &
g 18'000 - b =
17,000 - th
15:888 T T T T T T T T T T T T T T T T T T T T T T T T T T T T T T 1%
10823H 118078 11821H 12805H
Rl EeREE(27T) — RS R
3,400 - ~ 180%
= | (o)
B 3300 - 0% L
‘ﬁ? V‘W— 160% Eﬂ
& 3,200 - - 150% &
3,100 T T T T T T T T T T T T T T T T T T T T T T T T T T T T T T 140% g‘
10823H 118078 11821H 128058
=
IR SIEERS  XSAFEEEZESEHBIEEN  TBEEEEASURIRERRE ; BENEMRTE
MRIR - FEARKEMNZRE  XHAEFETHEEEE  KATFREEMEEREE - e

EESRMER EEPEROERAS (112)ESSHEFE007% N -
AitmERERIKIMEES455318 29 TEL: 02-27180000 FAX : 02-25463700 ERIRIR BERXG & BEPERSF



EEROH O

EHIAw

HUA NAN FUTURES

) RUEIRES 2L, — G151

45% - - 25,000

- 24,000

I - 23,000
gjlg 30% W 22000 ,
= - 21,000 4=
b - 19,000 35
= o _mlll “l.]“ll"l Jl I|I|| | ‘I” 18,000 K

tG I i !
- 16,000
-15% - - 15,000
98068  9H30H 108248 118158 12806H
- SRS — a1

40% - - 25,000

- 24,000

= | - 23,000
g0 - 22,000 &
3 - 21,000 5
x 20% - - 20,000
b - 19,000 g

10% - 17000

- 16,000

0% - S i HHIHHE 15,000

98068 98308 108248 118158 12H06H

PERZMBEES  KZAFEEEEESMBESN  TESRERABURKRERR ; BERIVEURTES
HNRE - FEBRKEUZRE

RBANABTHERASE - AARFKEMEREST -

EREMElE ERBEROHARAE 112)FEHRFH0075%

AithERERBIUER5455318 29 TEL: 02-27180000 FAX :02-25463700

BRI : GEESREM & QEBBERSAA



Sl EBEEE#E HIR @EEmw

HUA NAN FUTURES

_ -1

(
30 - mm VIX - 25,000
2 | - 23,000

VAN
= - 21,000 £
i 20 - A
n - 19,000 #5
2

5 &
- 17,000

10 + - 15,000

9A06H 9A308 10H24H 11KF15H 12RH06H

VIX E2 TWSE 1HEH 1% RS 1R

15
1.0
0.5
% 00
g 05

-1.0

mm VIX &SRR — a1

1
N
y'l
o
(e )
()

9H06H 9A30H 10H24H 11H15H 12K06H

W - 23,000
VAN
“""“ | e
H
_Illll-._ .IIII III- I"IIl III d 19 000 ]:2
#

- 17,000

- 15,000

S

PEXSHEERES  RXPABESEEASIKESN  TEEESEABURIEERRE  BENENRTEL

MRIE  AEBRKEUZRE  RPABETHEHEE  AQDREEMERET - 9
EHeHER EEPEBROARAS (112)ES S HEFE007H ) . N .
et RAeRIKIMERS495312 29 TEL: 02-27180000 FAX :02-25463700  ERIKIR : BEEFX 5 & SEPER S



@* ‘H‘ %~ E*%*‘EE*E @Dg—ﬁﬁﬂﬁ'

CALL - PUTIR SR ENR

%At =3 -—21EH
25000 \ Calllz,mE/&’E}]E [ | E/\H - 60%
24000 - . 509%
. 23000 M 0% 1
= 22000 - &
HA - 30% &
% 21000 - jiﬂ
| (o) =y
% 20000 0% &
19000 - - 10%
18000 rF1r1r1r1rr1rr 171717 17 17 17 17 T T 17T T T T T T T T T T T T T T O%
108248 11508H 118228 12506H
25000 - PUT BSRENE =Eipi  60%
24000 - - 50%
. 23000 w 40% g
= 22000 - =
HA - 30% i§
§ 21000 - ?
o o) =
20000 - 0% &
19000 - - 10%
18000 7T 1717 17T T 17T 17T T T 1T T T T T T TTTTTTTT T TTTTT 0%
108248 11508H 118228 12506H
%
IR SIEERS  XSAFEEEZESEHBIEEN  TBEEEEASURIRERRE ; BENEMRTE
MRIR - FEARKEMNZRE  XHAEFETHEEEE  KATFREEMEEREE - @

EESRMER EEPEROERAS (112)ESSHEFE007% N -
AitmERERIKIMEES455318 29 TEL: 02-27180000 FAX : 02-25463700 ERIRIR BERXG & BEPERSF



E*ﬁ@b

EHIAE

HUA NAN FUTURES

B HE : 2024/12/6 mEH : 2024/12/11

Ol 18

202412W2

Call BB

171
538 12,740 954
537 1,274 328
801 836 -120
624 403 213
1,044 330 105
416 111 23
X 2,278 237 99
648 99 36
1,690 1186 -6
232 15 13
1,313 35 3
1,109 6 6
1,990 24 9
962 1 1
331 10 4
14,345 56,300 4x 59,003 10,728
P/C 1.0480 | 138 5% -0.1026

PERZMBEES  KZAFEEEEESMBESN  TESRERABURKRERR ; BERIVEURTES

MRIE  AEBRKEUZRE  RPABETHEHEE  AQDREEMERET -
EESRMER EEPEROERAS (112)ESSHEFE007% e
AitmERERIKIMEES455318 29 TEL: 02-27180000 FAX : 02-25463700 ERIRIR

BEEZXSM & QEPER S




1t g3 3EE

I

12 4 ®

EHIAE

HUA NAN FUTURES

I REEROIZE
EHiYHES : 2024/12/6 #EEH : 2024/12/18
2 3 202412 H 2 3
Ol 1&; Call B 4 [ Put Ol 12;
0 21,000 3,441 145
0 22,000 |4.652 198
5 22,600 11,387 234
2 22,650 1178 41
-35 22,700 2,045 1,468 X
1 22,750 1127 30
-39 22,800 864 -50
2 22,850 1141 26
-22 1,05 22,900 851 77
-5 22,950 1180 56
-79 2,2¢ 23,000 1,190 119
7 23,050 200 91
-87 2,1 23,100 615 106
14 23,150 94 28
-11 1,80 23,200 563 -10
82 23,250 68 19
101 2,2 23,300 512 35
65 23,350 45 -9
102 1,512 23,400 219 55
50 23,450 16 -16
-68 2.7 23,500 1305 -27
32 23,550 30 2
44 1,59 23,600 1135 17
55 23,650 12 4
111 2,05 23,700 55 0
92 23,750 0 0
135 2,46 23,800 66 -2
42 23,850 0 0
-117 3, 23,900 39 3
12 23,950 0 0
-1,591 95 1
X 1,560 / 25,000 6 o
1R A E Ol 423 P/C Ol #25 el 4 st
361 66,135 | GEsT | 64,730 3,237
P/C 0.9788 I 18R 0.0438

HERZMBR/IES

IRIR - FEB/RREVZIRE

 RHANFHEZEEBMFRED -
 RBANFEBTHEEAEE

BB

EREMElE ERBEROHARAE 112)FEHRFH0075%

AithRERBIUER5455318 29 TEL: 02-27180000 FAX :02-25463700

=

ERASMIKRERR , BENEURTEH
KRB FEEMEREE -

BERRR: &

BERZ & GEPER S



HUA NAN FUTURES

SlEfEEEERE R
= E/\ -_JE @Dﬁ'ﬁﬂﬂﬁ'

30 - mm P/C Ol Ratio EsEEE —aEl 25,000

- 24,000

20 - 23,000
o il Y Mg
o, i - 21,000 £
A - 20,000 &7
2 -10 - - 19,000 &
90 - - 18,000 ¥

- 17,000

30 - 16,000

40 - - 15,000

98068 98308 108248 118158 12H06H
—P/CRTERBILE®%) —P/CHRBLE%) —AasH

140 - - 25,000

- 24,000

120 - 23,000

- 22,000 .
L 100 - 21,000 & 1==
* - 20,000 £
80 - 19,000 15
- 18,000 &

60 - - 17,000

- 16,000

40 ITTTTTIrTTTrrrr T T T T I T T T T T T T T T T T T I T T T T T T T T T T T T TTI T TTTTTTTTTTTI 15,000

98068 98308 108248 11815 12H06H
ﬁﬂ’f‘éﬁ%ﬂ?f%ﬁﬁ% : ?%AEEE%%%E%%?%&Eﬁ . E%’%E?{@A%BMZ&?&E@@ ; BENEY KR TEHA e
HIRIR - FAEARREVZGRE  XEHAEBFTHEHESE AATIFREFMEREE -

EESRMER EEPEROERAS (112)ESSHEFE007% o o -
aithmRERIKIMEE5495312 29 TEL: 02-27180000 FAX : 02-25463700 BERRE : EESFREM & AEBERSAA



A3

=R HEk @ * % mw

BEERMEIN

RSRAAC AT 146 2024/12/06 R 23301 1523360 23134 & 231605 % 60688 L1 -72 (.310)
SMAD0 2083685+ SlHA60 22746.134

oH

SE Lt

A -~

N

1
13840 138%

180

l\ 664

1508

! *H 1)

4 1316

4} R] F+- 1

Al
08!
| I 10968
l J] )
7%
1610
150
* L 388
T | ‘ T )
1156
)
1194
- 11408
11681
11576
11460
11344
1118
11112
* 10886
10880
20764

= | e mmama 10649
616 B RRIE : ZE&ZEM -

=

MERR - FEARREMZERE  XSABETHEEHES  AATRESEFAEREE -
EESRMER EEPEROERAS (112)ESSHEFE007% o o -
AitmERERIKIMEES455318 29 TEL: 02-27180000 FAX : 02-25463700 BERRE : EESFREM & AEBERSAA

PERZMBEES  KZAFEEEEESMBESN  TESRERABURKRERR ; BERIVEURTES @



SiEHEREEEEHR @) # % %

—  ARESFNAEREEREZEELARANBEATUEZENRIE - BERFHS
M ZERMRERSERERBEMREZER - EERIE ﬂxfﬁﬁﬁﬁ/\j
( UTHEART ) HEARSABHEREY - TEENMEBEAEEOERSR

- AWEMEZENRTRARMAETES - KATEAREA -

—EAREAREHSE FREFIHRSEMEREVUR - ARARERASAEED
AEEME - ARSABARTARREN Ml i7:E - T ABERFG - H
EEXEESMBENREREMEDN - BFHBEEEERR - NEFE - EHE
ATHRAR BRI R AL -

BE - B8 - SIREHEE - £#ETERT - AATVAHEMOARErIHSHE
RAREHRRAAETHRZA5 I RNEMORSEEEIOUEE -

MM - XWERSFNSHEAER X IR RASERERER 1‘5 EE - DEE
BIRETERREME HERITARNREFTRARRZEE

- AREABPARN S ERUEESERELZAR - MAARRRER - Hil

BEFASEREZAR  BREEBEELENMAE - FEEXEHE - ITF
REREFRARKZET -

N ABEABRZEREBRALTIARER - FEXLRTFELEERE - FIEEM
RERQTREEEMLEER - 51K - 8R4 - TH -8R - i - #EFEH
158 - HEURERQTIVFBMHREZTHR - XRTBETFRE

t - ARSERBEARTDVEETFEARTDVHITHEBAZNZEFEE - IR EAAR
RAQTDEXZEREMIAREEEFMHA - XRTFETFEE

N BiERZMBIEES KHAFHEESEESMBET - TEEZEEE AR
RiREEME ; ﬂ%ﬂ’]%?ﬂ&%ﬁﬁﬂﬂ’]%iﬁ AERARREVZIRE - RHAEB
FHENEE  AATFEEMEEEE -

EmEMERE ERHERNARAT (112)FEERRBFFE00735E
altmEEREMNES545:318 29 TEL: 02-27180000 FAX/02-25463700

 ABEABTAEBRTAGRAHTIAREENAE[MRZSZ2EE - BN - 5F -

AWIRIR G K E S B RSB ATE DTS ZISREE - BRSEEE

N\ D
HIERZSIFERS  ROAFEEZESEGMEEN TR EZEEEASBUAIRERE ; BEMNEN R TEER
HRIE  FEBABRREVZERE RHAEBTHEBEAESE AATIFREEMERSEE -

EREMElE ERBEROHARAE 112)FEHRFH0075%

iR A RIEIER545E318 29 TEL: 02-27180000 FAX :02-25463700 BRI BERZ & GEPER S



